Math 490C
Fall 2008
Quiz 7
1. A sample of 16 is taken from a Pareto distribution with parameters θ and α = 4.

The mean of the distribution is estimated using the sample mean as the estimator.


The Mean Square Error of the estimator = 200.

Calculate θ.

2. A sample of n is taken from a uniform distribution on (0, θ).
θ is estimated using the estimator:
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Calculate the bias in this estimator.
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